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ABSTRAK

Penelitian ini bertujuan untuk mengetahui dan menganalisis pengaruh Earning Per
Share (EPS), Return on Asset (ROA), Debt to Equity Ratio terhadap harga saham. Objek
penelitian ini adalah Perusahaan Sektor Barang Baku yang Terdaftar di Bursa Efek
Indonesia Periode 2018-2022. Teknik pengambilan sampel dalam penelitian ini adalah
Purposive Sampling. Artinya, perusahaan yang dijadikan sebagai sampel harus memenuhi
kriteria yang sudah ditentukan. Sehingga, dari 100 perusahaan menjadi 8 perusahaan
yang memenuhi kriteria sampel. Teknik analisis data yang digunakan adalah, uji asumsi
klasik, analisis regresi linear berganda, uji hipotesis (uji statistik F dan uji statistik T),
analisis koefisien determinasi.

Hasil penelitian ini menunjukkan bahwa variabel Earning Per Share (EPS), Return
on Asset (ROA) dan Debt to Equity Ratio (DER) berpengaruh secara parsial signifikan
terhadap harga saham. Sedangkan, secara simultan variabel Earning Per Share (EPS),
Return on Asset (ROA) dan Debt to Equity Ratio (DER) memiliki pengaruh signifikan
terhadap Harga Saham pada Perusahaan Sektor Barang Baku yang Terdaftar di BEI
Periode 2018 2022.

Kata Kunci : Earning Per Share , Return on Asset, Debt to Equity Ratio
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ABSTRACK

This study aims to determine and analyze the effect of Earning Per Share (EPS),
Return on Asset (ROA), Debt to Equity Ratio (DER) on stock prices. The object of this
research is the Raw Goods Sector Company listed on the Indonesia Stock Exchange for
the 2018-2022 period. The sampling technique in this study was Purposive Sampling. This
means that the company that is used as a sample must meet predetermined criteria. So,
from 100 companies to 8 companies that meet the sample criteria. The data analysis
techniques used are, classical assumption test, multiple linear regression analysis,
hypothesis testing (F statistical test and T statistical test), coefficient of determination
analysis.

The results of this study indicate that the variables Earning Per Share (EPS),
Return on Asset (ROA) and Debt to Equity Ratio (DER) have a significant effect on stock
prices. Meanwhile, simultaneously the variables Earning Per Share (EPS), Return on Asset
(ROA) and Debt to Equity Ratio (DER) have a significant influence on Stock Prices in Raw
Goods Sector Companies Listed on the IDX for the 2018 2022 Period.

Keywords : Earning Per Share, Return on Asset, Debt to Equity Ratio
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